where Pt+l(x) for t > 0, is defined by , (1.2) •• it being understood that in (1.2),~is replaced after differentiation by~(x), the c. d. f. of N(O, 1). Pt(x) is thus a polynomial of degree (n -t) in~(x) if n < t and is zero if n > t. Exact values of all odd order moments can be derived when n~5, and the exact values of all even order moments can be derived when n < 6. Godwin~6_7 and Jones~11_7 have given tables of exact moments ,41'~t(n, k) for t = 1 and 2. The corresponding tables for t = 3 and 4 are provided 4It in this paper. In general the numerical evaluation of the integral (l.l) can be expeditiously done by using the Gauss-Jacobi method of mechanical quadraturẽ 21_7 based on the zeros and the weight factors of the Hermite-polynomials for which tables have been provided by Salzer, Zucker and Capuano~19_7. It is believed that the formulae derived here are better suited for numerical computation than those given elsewhere.
2. The function Pt{n, k, x). • It is clear that Pt(x) is a polynomial of degree n-t in ¢(x) if 1~t S n, and is zero for t > n. In fact, we can write
where ¢ is replaced by ¢(x) after the differentiation. It follows that for given t, n, k, ¢t(x) is a bounded function of x. The functions P 2 (x), P 3 (x), P 4 (x) and P 5 (x) are given below explicitly, where ¢ is written for~(x). ..
• ".
where g (x) should be interpreted as zero. This together with (3.4) determines 1',1' all the polynomials g t(X). Starting from r, gO,l (x) = 1 we can successively calculate ,WI' = 24x +46x +7 .
Hence we have the set of equations
We can proceed in this manner up to any order but it should be noted that .e
Since Pt(x) for any non-negative integer t is a bounded function of x, it follows from (4.5) that the first part on the right hand side of (4.6) vanishes. .e --. 
(4.14)
P5(x)e dx 4~(21C) c;.
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In general applying the Lemma to (3.17) we can express ut(n,k) in terms of 4IIIt lower moments of even (odd) order when t is even (odd) and the integral Hence we get
(4.17)
I-li(n,n) = 2rc dx -, .
-00 (4.19) 4(4) 3'(n,n)~~2~1'(n,n) + Table I . •
